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y(n) and trend component

data(Blsallfood)

season(Blsallfood, 2, 1)
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data(Blsallfood)
season(Blsallfood, 2, 1, 2)

yin) and trend component
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&#ATA (n=133,156)

season(Blsallfood, 2, 1, filter=c(1,132))
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season(Blsallfood, 2, 1, 2, filter=c(1,132))

y(n) and trend component Seasonal component

(=]
8 4 g |
4 N I I I
o 5]
= i
g PO w1 1 e
(=]
= = I I I I I I I I I I I I I
g %
T T T T T T T T
L] 50 100 150 0 50 100 150
n n
AR component noise
[} (]
=27 27
T [
o - .,..||.I|II.|||||,.|||..,””.II||IIIIII ||||||||| ||||'II' ||||||| III.,IHI..Ill||||IIIIIIII.III.I|H|H|||”|.I|II|||.“,|IIIIII|.II ......................... o — 'l---'III-'I||'|'|'|'|'l'l'-nIl|'-|"l-'|I|----'---|'"l'-'|'-|I-n'-l-"---'||“-'|I|'||"'-'||--'||--'-|"|-I|"'|-|"-'-'-|I|-'IIIII-|||||IIII'-|||”||
w - w
T T T T T T T T
0 50 100 150 0 50 100 150
n n
predicted values
(=]
g -
8
(1o}
.
=
(=]
E —
(=]
E -

RRKRFE "



WHARD data

season(Whard, 2, 1, log=TRUE)

$tau2 [1] 2.593525e-02 1.099988e-08
$sigma2 [1] 0.0001501694

$lkhood  [1] 342.5324

$aic [1] -655.0648

season(Whard, 2, 1, 0, 6, year=1967, log=TRUE)
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$sigma2 [1] 5.774088e-05
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$aic [1] -674.4645
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data(Whard) # Wholesale hardware data
season(Whard, 2, 1, 0, 6, year=1967, log=TRUE)

y(n) and trend component Seasonal component
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